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ANEXA NR. 10

OTP ComodisRO

Decizie autorizare: 377/27.02.2008
Cod inscriere: CSCO6FDIR/400049

Situatia activelor si obligatiilor in perioada 31.12.2018 - 31.12.2019
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Cheltuieli pentru plata comisioanelor datorate S.A.I.
Cheltuieli pentru plata comisioanelor datorate
depozitarului

Cheltuieli cu plata comisioanelor/tarifelor datorate
ASF.

Cheltuielile cu auditul financiar

Alte cheltuieli aprobate

*Datele prezentate sunt aferente ultimei valori certificata de Depozitarul fondului pentru data respectiva.

OTP ASSET MANAGEMENT ROMANIA SAI SA
Director General
Dan Marius POPOVICI

Situatia valorii unitare a activului net

Numar unitatide 6,033,517.6034 5,661,443.4976| 372,074.1058
in circulatie
\':::oarea unitara a activului 18.2872 17.7818| 0.5054|
Intocmit

Filon-Daniel ANGHEL
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FDI OTP ComodisRO - Situatia detaliata a investi

lor la data de 31.12.2019

1. Valori mobiliare admise sau i pe o piata sau pe un sistem alternativ de tranzactionare din Romani:
5. Obligatiuni admise la i emise sau ale ini iei publice igatiuni i
5.1. Obligatiuni admise la tranzactionare emise sau garantate de autoritati ale administratiei publice locall

PRIMARIA ORASULUI ORAVITA ORV27 ROORVTDBLOM4 [ - [  741] 13-May08 15-Oct-19) 15-Apr-20) 42500% 5600 ool 05 oo - | 41,878.11 0.038

5.2. Obligatiuni admise la tranzactionare corporative denominate in le

Banca Comerciala Romant ZVK5DFP8 .3500%
L INVESTMENT BANK YTOK848 .9800%
INVESTMENT BANK Y7LQTH7 .4600%
ROMANIA BDBC022 .9900%
ROMANIA BDBC022 .9900%
ROMANIA BDBC048 4.3900%
ROMANIA BDBC048 4.3900%

5.2. Obligatiuni admise la tranzactionare corporative denominate in EUR

BT Leasing Transilvania IFN BTL24E ROGDVS5SSKL4 | | 6 12-Dec-19) 12-Dec-19)] 12-Jun-20 1.7500%) 100,000.00) 9722 o000 - | 47793 2,870,367.92| 2.791 2.598)
1I. Valori mobiliare admise sau pe o piata 'sau pe un sistem alternativ de tranzactionare din alt stat membru
3, admise la emise sau de autoritati ale autoritati ale publice locale,

3.1. Obligatiuni admise la tranzactionare corporative denominate in le

Banca Comerciala Roman: XS0496326223 17-Feb-15
Banca Comerciala Roman: 11-May-
11-Dec-’
25-Feb-
9-Aug-1

3-Jul-1
11-Mar-19
ANK LUX SA 8-Apr-1
RPORATION NV 20-Jan-17
K INTL 23-Jan-17

2,046,046.58)

/ALPHA BANK ROMANIA SA X$1992938347 575 16-May-19 18-Nov-19| 18-May-20) 1.1700% 1,000.00
EMERALD CAP XS1523215116 200; 2-Dec-16 5-Nov-19] 5-Feb-20 1.7010%] 1,000.00
Societe Generale XS1490846810 300; 24-Nov-16 6-Dec-19] 6-Jun-20 1.6750% 1,000.00

4.7793 2,752,027.28 0.288]
4.7793 958,434.37| 5.000
4.7793 1,435,524.49 7.895

1X. Disponibil in conturi curente si numerai
1. Disponibil in conturi curente si numerar in le

/ALPHA BANK ROMANIA SA
Banca Comerciala Roman:
BANCA TRANSILVANIA S.A.

UniCredit Bank Romanie
Numerar in casieri¢
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2.1. Disponibil in conturi curente si numerar denominate in EUF

FDI OTP ComodisRO - Situatia detaliata a investitiilor la data de 31.12.2019

Denmi e hanea HETOETSn Curs valutar BNR | Valoare actualizata { Pondere in activul
EUR/RON lei total al 0.P.C.V.M.
eur lei %
ALPHA BANK ROMANIA SA 7793 0.002
Banca Comerciala Roman: .779_3| 0.000
Banca Romaneasce 7793 0.000
BANCA TRANSILVANIA S.A. 7793 0.000
BRD - GROUPE SOCIETE GENERALE S 7793 0.000
Citi Bank 7793 0.000
CREDIT EUROPE BANK SA 7793 0.001
FIRST BANK 7793 0.001
ING BANK Romaniz 7793 0.000
Libra Internet Bank 7793 0.000
OTP BANK ROMANIA 7793] 0.000
TOTAL I 0.004
X. Depozite bancare constituite la institutii de credit din Romani:
1. Depozite bancare denominate in lei
Pondere in activul
Denumire banca Data constituirii Data scadentei Rata dobanzii Valoare initiala Crestere zilnica | Dobanda cumulata | Valoare toatala total al O.P.C.V.M.
% lei lei lei lei % |
|§RD - GROUPE SOCIETE GENERALE S| 31-Dec-19 3-Jan-20 1.3300% 99,313.57 3.67 3.67 99,317.24 0.090
Citi Bank 31-Dec-19 3-Jan-20 0.6300% 52,261.00 0.91 0.91 52,261.91 0.047
|OTP BANK ROMANIA 31-Dec-19 3-Jan-20 1.7000% 2,812,756.29 131.01 131.01 2,812,887.30, 2.546
[TOTAL 2,964,466.45) 2.683]
2. Depozite bancare denominate in EUR
Denumire banca Data constituirii Data scadentei | Rata dobanzii Valoare initiala Crestere zilnica | Dobanda cumulata Gl vatutas BNR| Valoare toatala Renmers nfctvultcts) al|
EUR/RON O.P.C.V.M.
_I % eur eur’ eur lei lei %
ALPHA BANK ROMANIA SA 9-Oct-19) 8-Oct-20) 0.300 500,000.00] 4.1 345.21 4 2,391,299.84| 2.165
ALPHA BANK ROMANIA SA 21-Jun-19 19-Jun-20[ .350( 700,000.00| 6.7 1,302.19 4 3,351,733.57| 3.034
anca Romaneasca 10-Jun-19; 9-Jun-@| -300 222,350.00 7.9 1,623.46 4 1,070,436.36 0.969]
anca Romaneasce 1-Jul-19] 10-Jul-20| 100 750,000.00| 22.6 3,932.88 4 3,603,271.40] 3.262
anca Romaneasce 16-Sep- 15-Sep-20] .050( 03,700.00] 8.74 934.81 4 1,455,941.16| 1.318
anca Romaneasce 15-Feb- 14-Feb-20] .300 00,950.00] 7.16) 2,290.28 4 971,346.27| 0.879
anca Romaneasce -Mar- 28-Feb-20 .300 11,700.00| 18.22] 5,576.83 4 2,472,221.15] 2.238|
anca Romaneasce 15-Apr- 14-Apr-20 3000 51,300.00] :@ 1,406.47| 4 729,830.02] 0.661
anca Romaneasce 1 -Nov-ﬂ 11-Nov-20| .950( 250,000.00| .51 18.84/ 4 1,196,348.8 1.083]
anca Romaneasce 15-Nov-19] 13-Nov-20| 0.950 32,900.00] .06 84.90 4 1,114,460.6 1.009]
anca Romaneasce 16-Oct-1 15-Oct-20) 1.050( 52,300.00] .38 37.35 4 729,499.7 .660]
3anca Romaneasc: 3-Dec-1 2-Dec-20| 0.950 07,500.00] 10.61 07.58 4 ,949,034.7 .764]
[CREDIT EUROPE BA| A 19-Apr-1 0.250 34,800.00] .29 589£ﬁ| 4 .451
[CREDIT EUROPE BA| A 27-Sep-1 0.250 259,245.41 78| 170.46 4 122]
[CREDIT EUROPE BA| A 2-Jul-1 0.250 500,180.00| .43 626.94 4. 167
CRED ROPE BAI A 11-Jun-1 0.250 1,000,000.00] .85 ,397.26 4 .332]
FIRS' 13-Jun-1 0.600 321,000.00| .35 .70 4 .393]
FIR: Al 20-Jun-1 0.600 700,000.00| 11.67] .0 4 .038|
FIR: Al 11-Mar-1 0.700( 640,000.00 12.44] .5 4 785
FIR: Al 25-Feb-1 0.800 231,300.00 .14] .4 4 8|
FIR: Al 30-May-1 0.600 743,833.00 12.40] .8 4 0)
FIR: Al 31-May-1 0.600 88,025.00 11.47] 5.42] 4 7|
Libra Internet Banl 18-Jul-1 0.750( 49,700.00 6v8€| 4 4|
Libra Internet Bani 10-Oct-1 0.900( 15,000.00 OQI 4 .932
Libra Internet Banl 26-Jul-19] 24-Jul-20 0.7501 38,500.00 17. 9.48] 4 0: 6) 639
Libra Internet Banl -Aug-19)| 4-Aug-20 0.750( 597,000.00| 12 1,827.80 4 ,861,977.71 .591
Libra Internet Banl 16-Aug-19| 14-Aug-20| 0.750( 394,500.00| 11 1,118.65 4 ,890,780.22| 712]
Libra Internet Ban -Dec-19] 4-Dec-20) 0.700 500,000.00| 59| 258.90 4 ,390,867.38) 164
Libra Internet Banl -Dec-13| 4-Dec-20 0.700( 590,000.00| 1 3£| 305v5_1| 4 ,821,247.11 .554]
OTP BANK ROMANIA 31-Dec-19) 3-Jan-20 0.000 256,730.00| 0.00) 0.00; 4.7793 ,226,989.69) A1
[TOTAL | | | | 64,450,204.88| 58.341
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X iare derivate
1. Contracte forward
1.1. Contracte forward EUR/RON

in afara pietelor reglementate

FDI OTP ComodisRO - Situatia detaliata a investitiilor la data de 31.12.2019

Contraparte Cantitate Tip contract Data scadentei | Pret de exercitare| S¥23 BNR | Gurs forward | Profit/ pierdere Valoare totala | 0"4y2 in actiltotal
lei lei lei %
BRD - GR OCIETE GENERAI 200,000.00 Vanzare 28-Sep-20) .9190
BRD - GR OCIETE GENERAI 300,000.00! Vanzare -Jun-20| 8720
BRD - GR OCIETE GENERAI 300,000.00 Vanzare -Jun-20] 9176
BRD - GR OCIETE GENERAI 500,000.00! Vanzare 29-May-20 9666
BRD - GR OCIETE GENERAI 100,000.00; Vanzare 9257
BRD - GROUPE SOCIETE GENERAL 300,000.00! Vanzare .9022|
Citi Banl 500,000.00 Vanzare 9516
Citi Banl 450,000.00] Vanzare 9328
Citi Banl 350,000.00 Vanzare 9172]
Citi Banl 300,000.00 Vanzare 9682
Citi Banl 340,000.00 Vanzare 9153]
Citi Banl 1,000,000.00 Vanzare 9120
Citi Banl 700,000.00 Vanzare 8876]
Citi Banl 360,000.00 Vanzare 8820
Citi Banl 700,000.00 Vanzare 332]
Ci n| 200,000.00! Vanzare 152
G BANK Romania 900,000.00 Vanzare 221]
G BANK Romania 550,000.00! Vanzare 750 B
G BANK Romania 339,635.46 Vanzare 728
G BANK Romania 500,000.00! Vanzare 8808 B
G BANK Romania 730,000.00 Vanzare 8520] -
G BANK Romania 500,000.00! Vanzare 8839
G BANK Romania 255,000.00 Vanzare 9661
G BANK Romanig 200,311.69! Vanzare 9187
G BANK Romania 308,000.00 Vanzare .9647
G BANK Romania 300,000.00! Vanzare 9487
NG BANK Romaniz 602,000.00 Vanzare 9686
U ANIA 500,000.00! Vanzare 8875
ic 210,000.00 Vanzare 8887
UniCredit Bank Romanie 1,000,000.00 Vanzare 9160
UniCredit Bank Romaniz 1,000,000.00 Vanzare 9085
UNICREDIT BANK ROMANIA| 500,000.00! Vanzare 9587
TOTAL [
XIIl. Instrumente ale pietei monetare, altele decat cele pe o piata contf. art. 82 lit.g) din 0.U.G. nr.32/201
1. Titluri emise de administratia publica centrala
N n a reaeen An P = Dobanda Discount/prime Pondere in total  [Pondere in activul
Serie emisiunii Tipul de intrument | Nr. titluri detinute |  Data achizitiei Datascadenta | Valoare initiala | Crestere zilnica e cumulato () Valoare totala i e Ome
lei lei lei lei lei
RO2W1Z5DLALT Certificate de trezorerit 400 25-Mar-19| 23-Mar-20| 4,851.63 0.41 0.00 114.95 1,986,629.95| 0.001 1.798)
TOTAL I I I 1,986,629.95 1.798
Evolutia activului net si a VUAN in ultimii 3 an
[ [ 31-Dec-17 31-Dec-18 | 31-Dec-19
|Activ net | 105,317,447.26] __100,670,631.67| 110,336,282.63
|vuan | 17.3206 17.7818] 18.2872

OTP Asset Management Romania SAI SA
Membru Directorat,

Dan POPOVICI

Intocmit,
Filon ANGHEL
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